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SET50 FUTURE
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. bssoco Short 46,589 15,987 164,074
-I..-' 'I. 1 593750
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Iy po i e Il ¢ e Accumulated Net W 85M  -16,918 8,407
B L 4 l930.00
K} B |
: | Accumulated Net 1M 18,692| -78.,392 59,700
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Technical View

wusldu s=ovnisdawnaaluvitu
ALu=Un

« nselivovyu il Position T Let's Profit Run (TAthktinlu Action ) / énkindvliid Position sosimsgdown
a2 udoiwa Long Wolideyeyrnaudotu 15 low vavurivaduasitu 9a Stop Loss / uuosu A Wugala Long
udoldgadvnaiolluga Stop Loss / Long Lo $1A1 Breakout tuodiu B udoldoa A k8o B 10uQa Stop Loss

« nseivovaw LuthlAKIVKo:Ua Short lijolideyandudoav uasldsia High 10U90d103Y Stop Loss / SO
s1m Breakout 1wuosu A lagldoa A wWuga Stop Loss

Note *, ** (8 utWul&iunis Take Profit Tu Appendix TFEX)

Fundamental View

3utima SET50 Index Sideway luomunmuumaimouwnsauunsnun 30 wudluaeuiAsug n3au lagtode
msmo\m\)nmoansusTUmnuao mno\)mnmsUs-luuuamuo\) SET50 lag33 EYG oa’tus QU -1SD lUus-nunnamKu
uwv3nAsSL S1Aa Upside vovaalakulng veu: nUooum\)Us lnnns\mTulUuuonnuoamhumnmsnoonluauuuofuu
ous~0ua\)lwonounumulWQnﬂ\)Usua\ﬂoumnunn\)ahsaqua :glsu aoquoum\)Us~lnncmmUTuaUmKu aslau PMI
ansg enhsumnwan Bloomberg Us:Luf 48.9 ua:mausmsus:Ligun 52.1 5ud, msUs sW jackson hole Suwgraud
fvdufns luamunmumuna\)num\)vm Wa Long 9,000 deyey ua: Ol Usudiodu 43,000 deyen

I Oichangs (eontrach —
22-Aug-23 1D 1w ™ 1D W ™M
$50023 48 47 45 47 1 3 1| 30-Aug-23
S50U23 524,433 487,602 512,525 535,653 36,831 11,908 -1,220| 28-Sep-23
S50V23 28 14 10 0 14 18 28| 30-0Oct-23
S507223 96,063 89,379 87,440 75.741 6,684 8,623 20,322| 28-Dec-23
S50H24 15,076 15,807 15,291 15,136 =731 =215 -60| 28-Mar-24
S50M24 9,065 9,066 8,934 5,747 -1 131 3,318| 27-Jun-24
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GOLD FUTURE

Gold Online Futures Sep-23 (GOU23) | Lot
:
192000 22-Aug-23 Institution | Foreign Retail
B 511-31750
It 191500 Long 2,379 21,353 13,408
i horaso
b [ R o i0.:c| Short 897 19,493 16,750
-ll'--"' | 1 1190750
wrd_ L L hoosoo Net 1482 1860  -3342
| =l | -
', o = 190000 Accumulated Net W 1.256 -3,13 1.857
B Ha
2 hasnso
(= | Accumulated Net TM -3734| -35028 38,762
i N L L L | .

A1,909.40 : 1,922.50

Technical View

wusldu dlomasuiadiuviav
ALLU=UN Action

« nselivovyu sos1A Breakout uadu B 1310ua Wa Long ua:139a B 1lu Stop Loss / sos1A6owndo 1A
Wa Long Walideyay1naudodu uaoldsia Low 10UQad103v Stop Loss

« Asdiuovav d1il Position T4 Let's Profit Run (TAuhkunlu Action G) / @il Position uuzthiksosia
Breakout 1uosu A lagldoa A k8o B 1UuQa Stop Loss / [Wa Short iolideyeyrnaudoav uaoldsia High
W0uQ0d1vdL stop Loss

Note *, ** (81utWulGus Take Profit Tu Appendix TFEX)

Fundamental View

Sutima nove Sideway Gamu PMI (g1sU,aks$g,9vnqu) Sull NMWSOUYOLUS:INAGDAZID MAMSHAAFOALAINS 50
ULTAELAISKAGD dOUMWUSMS NNST 50 1aNGDY UDEAVMSUINFaIENToY KINAdIaUALTUIBLALASUIADTVAY
udvunsv dowalkivuiousudoaviden Wulodsnadunovd, nisus:yu jackson hole Suwgkaud dosuAns oo
AuakSgasievIugoaneiiuioaovh 4.07 SukdvalSoudndii Bloomberg Us:uldn 4.15 dukdvmiSou
(AmvUsuavdailiovo1ngagvaan 6.5 AurkavmiSeu) doullodewugiuvevnovmiuduaikneum ETF ua: Hedge
Fund usvuigaanun dou Real Demand nauiiusvacdialliov 9110 Downside yovNoOYLAN

o | Ol change (contract) S
22-Aug-23 1D w 1M 1D 1w 1™
GF10023 &,809 6,302 5,758 10,374 507 1,051 -3,565|30-Aug-23
GF10V23 5,022 4,908 4,330 4,249 114 692 773| 30-0ct-23
GFZ23 86 53 36 29 33 50 57| 28-Dec-23
GFQ23 202 181 173 269 21 29 -67|30-Aug-23
GFV23 199 161 150 221 38 49 -22| 30-0ct-23
GFZ23 86 53 36 29 33 50 57| 2B-Dec-23
Gouz23 41,236 35,384 36,538 40,940 5,852 4,698 296| 28-Sep-23
G0Z23 16,725 14,821 15,378 18,777 1,504 1,347 -2,052| 28-Dec-23
SVFU23 1,368 1,310 1,351 1,025 58 17 343| 28-Sep-23
SVFZ23 419 408 360 212 11 59 207| 28-Dec-23
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USDTHB FUTURE

L]
| 35.15000
53005 22-Aug-23 Institution | Foreign Retail
s Long 31,123 316 37,413
35.00000
I, i Short 33,309 563| 34,980
I Net 2,186 -247 2,433
|I 34.85000
fi e Accumulated Net 1w 4,329 -385 -3,944
i Accumulated Net 1M 83,725 3.869| -87.594
i e E= b EEE l == |

A 34.82 . 35.02

Technical View

wusldv gownaaluvitu
AUzt

o AseliyovTu a1l Position Tk Let's Profit Run (lktiktinlu Action ) / awingoliii Position sos1mgown
a2 udowa Long Wolideyeyrnaudotu 18 low vavurivndudstdu 9a Stop Loss / wuosu A WWugala
Long uaoslgaadonaiotluga Stop Loss / Long Lo s1A1 Breakout wuodu B uaoldga A k8o B 10uQa
Stop Loss

« Aselivovav uu:thlkkidvko:wa Short Wolideyeyrndudoav uasldsim High 1WuQad1vdv Stop Loss / s
s1A1 Breakout wuos$u A laglga A 10uQa Stop Loss

Note *, ** (8 ulWuLGUA1S Take Profit Tu Appendix TFEX)

Fundamental View

3ulina USDTHB Sideway Down luo:nunmuuma[mouwnsauunsnun 30 wusluAaulAsug N3FU dowalikA
wuuINUdvAIBNASL wseunumsvaua\)una\anum\)umn\) AU, Bond ua: Long TFEX unam\ﬂsnmu aamuidode
dous:inA aamu PMI (glsu,ansy e\)nqu) 53Ul MWSoLUELUSHINAGLAE1 NAMSKAIALEINSI 50 UDFEDAISKA
@0 doumwusms 11NNS1 50 1antios UvBavMsuendolantios , MsuUs:yu jackson hole SuwgKaud GoSuAnsS Kin
dolaviAsughoaksgavaAvuTvINSY dowalk FED doavdasinoniislus:dugvdeliiov kuu Dollar Index naduAbu
uIntRgour

| OichangeGeontrach | -
22-Aug-23 1D W M 1D W ™

usDQ23 3,379 2,448 1,417 2,343 931 1,962 1,036|30-Aug-23
usbv23 2,681 1,612 1,380 0 1,069 1,301 2,681| 30-0ct-23
usbu23 107,633 103,739 96,088 90,085 3,894 1.545 17,548 | 28-Sep-23
USDZ23 32,766 27,988 22,113 24,770 4,778 10,653 7.996| 28-Dec-23
EURUSDU23 4,799 4,202 3,928 2,331 597 871 2,468 | 28-Sep-23
USDJPYU23 7,391 6,714 7,358 15,855 6717 335 -8,464| 28-Sep-23
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Date Time Currencylmpact Detail ActualForecastPrevious
Mon B:15am CNY 1-y Loan Prime Rate 3.5% 3.4% 3.6%
Aug CNY 5-y Loan Prime Rate 4.2% 41% 4.2%
Tue Day 1 All BRICS Summit
Azkj?g 10:20am THB Voting for presidential election
@:00pm usD Existing Home Sales 4.07M 415M  4.16M
UsD Richmond Manufacturing Index 7 -10.0 -2.0
Wed 2:15pm EUR French Flash Manufacturing PMI 451 45.1
Aug
23 EUR French Flash Services PMI 47.5 471
2:30pm EUR German Flash Manufacturing 38.9 38.8
PMI
EUR German Flash Services PMI 51.5 52.3
3:00pm EUR Flash Manufacturing PMI 42.8 427
EUR Flash Services PMI 50.6 50.9
Day 2 All BRICS Summit
3:30pm GBP Flash Manufacturing PMI 451 453
GBP Flash Services PMI 50.9 515
8:45pm UsD Flash Manufacturing PMI 489 49.0
UsD Flash Services PMI 52.1 52.3
¢:00pm usb New Home Sales 705K 697K
Thu Day3 All BRICS Summit
Aug 7:30pm  USD [ unemployment Claims 241K 239K
24 usb Core Durable Goods Orders m/m 0.2% 0.5%
UsD Durable Goods Orders m/m -4.1% 4.6%
11:00pm ushD FOMC Member Harker Speaks
Day 1 All Jackson Hole Symposium
Fri ~ &:30am JPY Tokyo Core CPl y/y 2.9% 3.0%
Aug 3:00pm EUR - German ifo Business Climate 86.8 87.3
25 8:00pm usb FOMC Member Harker Speaks
8:40pm uUsD FOMC Member Harker Speaks
@:00pm usD Revised UoM Consumer Sentiment 7.2 71.2
2:05pm uUsD Fed Chair Powell Speaks
Day 2 All Jackson Hole Symposium
_the most important very important Source: www.forexfactory.com,

Bloomberg

* = ;A Take Profit WodvuSoeuuussuduaall wuztih K18 Trailing Stop
AMAUAISUSKISOOMSADIULAYL L1BU YgUQQ Stop Loss kdvornnsimdvduly
ouldnls 2-3 IMuovAVIFYY (2R-3R)

** =Trend Following stg:du wuzth EMA10 i Timeframe 60, EMA40 i
Timeframe 15
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Appendix SET50

] Earnings Yield Gap 12M Forward (%)
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Appendix Gold
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Appendix Gold

Hedge fund gold future net Long position and Gold spot Gold Futures & Options Commitments
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Appendix Currency

Asset Manager future net Long position and EURUSD fp— EURUSD Futures & Options Commitments
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Asset Manager GBPUSD future net Long position and GBPUSD — GBPUSD Futures & Options Commitments
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Asset Manager future net Long position and USDJPY — USDJPY Futures & Options Commitments
sa
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